Sample Form for Presenting Data in the Template on Inter national Reserves/
Foreign Currency Liquidity

(Information to be disclosed by the monetary authorities and
other central government, excluding socia security) * 23

I. Official reserve assets and other foreign currency assets (approximate market value) *

A. Officia reserve assets

(1) Foreign currency reserves (in convertible foreign currencies)

(8) Securities

of which: issuer headquartered in reporting country but located abroad

(b) total currency and deposits with:

(i) other national central banks, BIS and IMF

(ii) banks headquartered in the reporting country

of which: located abroad

(iii) banks headquartered outside the reporting country

of which: located in the reporting country

(2) IMF reserve position

(3) SDRs

(4) gold (including gold deposits and, if appropriate, gold swapped) °

—volume in fine troy ounces

(5) other reserve assets (specify)

—financial derivatives

—Iloans to nonbank nonresidents

—other

B. Other foreign currency assets (specify)

—securities not included in official reserve assets

—deposits not included in official reserve assets

—Iloans not included in official reserve assets

—financial derivatives not included in official reserve assets

—qgold not included in official reserve assets
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—other

Predeter mined short-term net drains on foreign currency assets (nominal value)

Totd

Maturity breakdown (residual maturity)

Up to 1 month

More than 1
month and up to
3 months

Morethan 3
months and up to 1
year

1. Foreign currency loans,
securities, and deposits

—outflows Principal

()
Interest

—inflows Principal

*)

Interest

2. Aggregate short and long
positions in forwards and futures
in foreign currencies vis-avis
the domestic currency (including
the forward leg of currency

swaps) /

(@) Short positions ( - )

(b) Long positions (+)

3. Other (specify)

—outflows related to repos (-)

—inflows related to reverse
repos (+)

—trade credit (-)

—trade credit (+)

—other accounts payable (-)

—aother accounts receivable (+)




Contingent short-term net drains on foreign currency assets (nominal value)
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Total

Maturity breakdown (residual maturity, where

applicable)

Up to 1 month

Morethan
1 month and
upto3
months

Morethan
3 months and
up to 1 year

Contingent liabilities in foreign currency

(a) Collateral guarantees on debt falling due
within 1 year

(b) Other contingent liabilities

Foreign currency securities issued with
embedded options (puttable bonds) &

Undrawn, unconditional credit lines®
provided by:

(a) other national monetary authorities, BIS,
IMF, and other international
organizations

—other national monetary authorities (+)

—BIS (+)

—IMF (+)

(b) with banks and other financia
institutions headquartered in the
reporting country (+)

(c) with banks and other financia
institutions headquartered outside the
reporting country (+)

Undrawn, unconditional credit lines provided
to:

(a) other national monetary authorities, BIS,
IMF, and other international
organizations

—aother national monetary authorities (-)

—BIS ()

—IMF (-)

(b) banks and other financial institutions
headquartered in reporting country (- )

(c) banks and other financial institutions
headquartered outside the reporting
country (-)

Aggregate short and long positions of options
in foreign currencies vis-a-vis the domestic
currency

(a) Short positions

(i) Bought puts

(i)  Written calls
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Total

Maturity breakdown (residual maturity, where

applicable)
Morethan Morethan
Up to 1 month 1 month and 3 months and
upto3 up to 1 year
months

(b) Long positions

(i) Bought calls

(i)  Written puts
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Maturity breakdown (residual maturity, where
applicable)
Morethan Morethan
Total Up to 1 month 1 month and 3 months and
upto3 up to 1 year
months

PRO MEMORIA: In-the-money options

(1) At current exchange rates

(@) Short position

(b) Long position

)

+ 5 % (depreciation of 5%)

(&) Short position

(b) Long position

S

- 5% (appreciation of 5%)

(@) Short position

(b) Long position

(4)

+10 % (depreciation of 10%)

(@) Short position

(b) Long position

(5)

- 10 % (appreciation of 10%)

(&) Short position

(b) Long position

(6)

Other (specify)




IV. Memo items
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(1) To be reported with standard periodicity and timeliness: 22

@

short-term domestic currency debt indexed to the exchange rate

(b)

financial instruments denominated in foreign currency and settled by other means
(e.g., in domestic currency)

—nondeliverable forwards

—short positions

—long positions

—other instruments

(©

pledged assets

—included in reserve assets

—included in other foreign currency assets

(d)

securities lent and on repo

—Ilent or repoed and included in Section |

—Ilent or repoed but not included in Section |

—borrowed or acquired and included in Section |

—borrowed or acquired but not included in Section |

(¢)

financial derivative assets (net, marked to market)

—forwards

—futures

—swaps

—options

—other

®

derivatives (forward, futures, or options contracts) that have a residual maturity
greater than one year, which are subject to margin calls.

—aggregate short and long positions in forwards and futures in foreign currencies
vis-avis the domestic currency (including the forward leg of currency swaps)

(@) short positions (—)

(b) long positions (+)

—aggregate short and long positions of optionsin foreign currencies vis-a-vis the
domestic currency

(@) short positions

(i) bought puts

(ii) written calls

(b) long positions

(i) bought calls

(ii) written puts

(2) To bedisclosed less frequently:

@

currency composition of reserves (by groups of currencies)

—currencies in SDR basket

—currencies not in SDR basket
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| —by individual currencies (optional) |

Footnotes:

1. Inprinciple, only instruments denominated and settled in foreign currency (or those whose valuation is
directly dependent on the exchange rate and that are settled in foreign currency) areto beincluded in
categories|, Il, and 111 of the template. Financial instruments denominated in foreign currency and settled in
other ways (e.g., in domestic currency or commodities) are included as memo items under Section 1V.

2. Netting of positionsis dlowed only if they have the same maturity, are against the same counterparty,
and a master netting agreement is in place. Positions on organized exchanges could aso be netted.

3. Monetary authorities defined according to the IMF Balance of Payments Manual, Fifth Edition.

4. In cases of large positions vis-a-vis ingtitutions headquartered in the reporting country, in instruments
other than deposits or securities, they should be reported as separate items.

5. Thevauation basis for gold assets should be disclosed; idedlly this would be done by showing the
volume and price.

6. Including interest payments due within the corresponding time horizons. Foreign currency deposits held
by nonresidents with central banks should aso be included here. Securities referred to are those issued by
the monetary authorities and the central government (excluding socia security).

7. Inthe event that there are forward or futures positions with aresidual maturity greater than one year,
which could be subject to margin calls, these should be reported separately under Section 1V.

8. Only bonds with aresidual maturity greater than one year should be reported under this item, as those
with shorter maturities will aready be included in Section |1, above.

9. Reporters should distinguish potentia inflows and potentia outflows resulting from contingent lines of
credit and report them separately, in the specified format.

10. In the event that there are options positions with a residual maturity greater than one year, which could
be subject to margin calls, these should be reported separately under Section IV.

11. These “stress-tests’ are an encouraged, rather than a prescribed, category of informationinthe IMF's
Specia Data Dissemination Standard (SDDS). Could be disclosed in the form of agraph. Asarule, notiona
value should be reported. However, in the case of cash-settled options, the estimated future inflow/outflow
should be disclosed. Positions are “in the money” or would be, under the assumed values.

12. Distinguish between assets and liabilities where applicable.

13. Identify types of instrument; the valuation principles should be the same asin Sections I-111. Where
applicable, the notional vaue of nondeliverable forward positions should be shown in the same format as for
the nominal value of deliverable forwards/futuresin Section 11.

14. Only assetsincluded in Section | that are pledged should be reported here.

15. Assetsthat are lent or repoed should be reported here, whether or not they have been included in Section

| of the template, dong with any associated liabilities (in Section I1). However, these should be reported in
two separate categories, depending on whether or not they have been included in Section I. Similarly,
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securities that are borrowed or acquired under repo agreements should be reported as a separate item and
treated symmetrically. Market vaues should be reported and the accounting treatment disclosed.

16. Identify types of instrument. The main characteristics of internal models used to calculate the market
value should be disclosed.



Data Dimension: Status of Observance, by Subscriber, Sector and Data Category ¥ ?

Shaded cells indicate data categories that fully meet the SDDS requirements and blank cellsindicate data categories for which at least

onetransition plan has still to be completed

ToTAL
REAL SECTOR FISCAL SECTOR FINANCIAL SECTOR EXTERNAL SECTOR DATA
COUNTRY CATEGORY

NAG IND EMP | UEM WOE | CPI PPI GGO | CGO | CGD AAB AAC INR SPI BOP ILR MET EXR POP 3/
Argentina 0
Australia 3
Austria 1
Belgium 3
Canada 0
Chile 0
Colombia 2
Croatia 3
Czech Rep. 0
Denmark 1
Ecuador 6
El Salvador 0
Estonia 0
Finland 2
France 4
Germany 0
Hona Kona, China 1
Hungary 0
Iceland 6
India 0

[1 XIAN3ddV



COUNTRY

REAL SECTOR

FIscAL SECTOR

FINANCIAL SECTOR

EXTERNAL SECTOR

NAG

IND

EMP | UEM

WOE

CPI

PPI

GGO | CGO | cGD

AAB

AAC

INR

SPI

BOP

ILR

MET

Indonesia

EXR

POP

ToTAL

DATA
CATEGORY

3/

-

lreland

Israel

o P

ltaly

RN

Japan

Korea

Latvia

oo N

Lithuania

Malaysia

Mexico

Netherlands

e P W e

Norway.

=

Peru

Philippines

Poland

Portugal

N B WP

Singapore

RN

Slovak Rep.

Slovenia

South Africa

Spain

RN

Sweden

Switzerland

Thailand

o N P

[1 XIAN3ddV



REAL SECTOR

EXTERNAL SECTOR

ToTAL

FIsCAL SECTOR FINANCIAL SECTOR DATA
COUNTRY CATEGORY
NAG [ IND [ EMP [ UEM | WOE | CPI | PPl (1 GGO | CGO | cGD (| AAB | AAC | INR | SPI (I BOP [ ILR | MET | EXR J| POP 3/
Turkey
United Kinadom
United States
Total 3 2 3 1 3 -- 2 11 8 11 ) 3 1 = 2 1 = 2 = 58

1/ Measured on March 9, 2000, based on the transition plans identified on the summary of observance pages for the 47 subscribers whose metadata were posted on the
DSBB on that date. Thelist of data categories excludes the International investment position (11P) data category.

2/ Abbreviations correspond to the following data categories:

Real Sector: NAG = National accounts, IND = Production index, EMP = Employment, UEM = Unemployment, WOE = Wages/earnings, CPl = Consumer prices, PPl =
Producer prices Fisca Sector: GGO = General government operations, CGO = Central government operations, CGD = Central government debt. Financial sector: AAB
= Analytica accounts of the banking sector, AAC = Analytical accounts of the central bank, INR = Interest rates, SPI = Share price index. External Sector: BOP =

Balance of payments, ILR = International reserves, MET = Merchandise trade, EXR = Exchange rates. POP = Population.

3/ Thenumber of data categories for which transition plans are still outstanding.

[1 XIAN3ddV
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National Statistical Offices—Intended Recipients of Staff Paper

Central Statistics Office, Iamic State of Afghanistan

Ingtitute of Statistics, Albania

Office Nationa de la Statistique, Algeria

Instituto Nacional de Estatistica, Angola

Statistics Division, Ministry of Planning, Antigua and Barbuda
Instituto Nacional de EstadRsticay Censos, Argentina

State Register and Analysis of Republic of Armenia

Australian Bureau of Statistics

Osterreichisches Statistisches Zentralamt, Austria

State Statistical Committee of the Republic of Azerbaijan
Department of Statistics, Bahamas

Central Statistics Organization, Bahrain

Bangladesh Bureau of Statistics, Bangladesh

Statistical Service of Barbados

Ministry of Statistics and Analysis of the Republic of Belarus

Institut National de Statistique, Belgium

Central Statistical Office, Ministry of Finance, Belize

Institut National de la Statistique et de I'Analyse | conomique, Benin
Central Statistical Office and Computer Centre, Bhutan

Instituto Nacional de Estadistica, Bolivia

Agency for Statistics of Bosnia and Herzegovina

Central Statistics Office, Botswana

Fundagno Ingtituto Brasileiro de GeografRa e EstatRstica, Brazil
Department of Economic Planning and Development, Brunei Darussalam
National Statistical Institute, Bulgaria

Institut National de la Statistique et de la Demographie, Burkina Faso
Institut de Statistiques et d'ltudes | conomiques, Burundi

National Institute of Statistics, Cambodia

Direction de la Statistique et de la Comptabilité Nationale, Cameroon
Statistics Canada

Instituto Nacional de Estatistica, Cape Verde

Division des Statistiques et des Etudes Economiques, Central African Republic
Direction de la Statistique, des Itudes | conomiques et Demographiques, Chad
Instituto Naciona de EstadRsticas, Chile

State Statistical Bureau, People's Republic of China

Departamento Administrativo Nacional de EstadRstica, Colombia
Direction Générale du Plan, Comoros

Institut National de la Statistique, Democratic Republic of the Congo
Centre National de la Statistique et des Itudes | conomiques, Republic of Congo
Areade EstadRsticay Censos, Costa Rica

Institut National de la Statistique, République de la C* te d'lvoire
Central Bureau of Statistics of the Republic of Croatia

Department of Statistics and Research, Republic of Cyprus

Czech Statistical Office

Statistics Denmark

Direction Nationale de la Statistique, Djibouti
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Central Statistical Office, Dominica

OficinaNacional de EstadRstica, Dominican Republic

Instituto Nacional de EstadRsticay Censos, Ecuador

Central Agency for Public Mobilisation and Statistics, Egypt
Direcci\ n General de EstadsRticay Censos, El Salvador
Direcci\ n General de EstadsRticas, Ministerio de EconomRay Hacienda, Equatorial Guinea
Statistical Section, Ministry of Finance and Development, Eritrea
Statistical Office of Estonia

Central Statistical Authority, Ethiopia

Bureau of Statistics, Fiji

Statistics Finland

Institut National de la Statistique et des Itudes |conomiques, France
Direction Générae de la Statistique et des I tudes | conomiques, Gabon
Central Statistics Department, Republic of the Gambia

State Department of Statistics, Republic of Georgia

Federa Statistical Office, Germany

Ghana Statistical Service

National Statistical Service of Greece

Central Statistical Office, Grenada

Instituto Nacional de Estadistica, Guatemala

Direction Nationale de la Statistique, Guinea

Secretaria de Estado de Plano et Coopéracao Internacional, Guinea-Bissau
Statistical Bureau, Guyana

Ingtitut Haitien de Statistique et d'Informatique, Haiti

Direcci\ n General de EstadRsticay Censos, Honduras

Census and Statistics Department of Hong Kong (SAR)

Central Statistical Office of Hungary

Statistics Iceland

Central Statistical Organization, India

Central Bureau of Statistics, Indonesia

Statistical Centre of 1slamic Republic of Iran

Central Statistical Organization, Irag

Central Statistics Office, Ireland

Central Bureau of Statistics, Israel

National Institute of Statistics, Italy

Statistical Ingtitute of Jamaica

Statistics Bureau, Management and Coordination Agency, Japan
Department of Statistics, Jordan

National Statistical Agency, Republic of Kazakhstan

Central Bureau of Statistics, Kenya

National Statistics Office, Republic of Kiribati

Central Statistical Office, Democratic Republic of Korea
National Statistical Office, Republic of Korea

Central Statistical Office, Kuwait

National Statistical Committee of Kyrgyz Republic

National Statistical Centre, Lao People's Democratic Republic
Central Statistical Bureau of Latvia

Administration Centrale de la Statistique, L ebanon
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Bureau of Statitics, Lesotho

Ministry of Planning and Economic Affairs, Liberia

Central Statistical Office, Socialist People's Libyan Arab Jamahiriya
Statistics Lithuania

Service Central de la Statistique et des Itudes | conomiques, Luxembourg
Statistical Office of Macedonia, former Y ugoslav Republic of Macedonia
Institut National de la Statistique (INSTAT), Madagascar

National Statistical Office, Malawi

Department of Statistics Malaysia

Statistics Section, Ministry of Planning, Human Resources and Environment, Maldives
Direction Nationale de la Statistique et de I'Informatique, Mali
Central Office of Statistics, Malta

Office of Planning and Statistics, Marshall 1slands

Office National de la Statistique, Mauritania

Central Statistical Office, Mauritius

Instituto Naciona de EstadRstica, Geografia e Inform<tica, Mexico
Office of Planning and Statistics, Federated States of Micronesia
Department for Statistics of the Republic of Moldova

National Statistical Office, Mongolia

Direction de la Statistique, Morocco

National Institute of Statistics, Republic of Mozambique

Central Statistical Organization, Myanmar

Central Statistics Office, Namibia

Central Bureau of Statistics, Nepal

Statistics Netherlands

Statistics New Zealand

Instituto National de EstadRsticay Censos, Nicaragua

Ministére du Plan, Niger

Federal Office of Statistics, Nigeria

Statistics Norway

Ministry of Development, Oman

Federa Bureau of Statistics, Pakistan

Office of Planning and Statistics, Palau

Direcci\ n de EstadRsticay Censo, Panam<

National Statistical Office, Papua New Guinea

Direcci\ n General de EstadRstica, Paraguay

Instituto Nacional de EstadRstica e Inform<tica, Peru

National Statistics Office, Philippines

Central Statistical Office, Poland

Instituto Naciona de EstadRstica, Portugal

Area of Economic and Social Planning, Puerto Rico

Central Statistical Organization, Qatar

National Commission for Statistics, Romania

State Committee of the Russian Federation on Statistics

Direction de la Statistique, Rwanda

Ministry of Agriculture, Lands, Housing and Development, St. Kitts and Nevis
Statistics Department, St. Lucia

The Statistical Office, St. Vincent and the Grenadines
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Department of Statistics, Samoa

Secretariat of State for Foreign Affairs, San Marino
Direcgao de EstatRstica, Sao Tomé and Principe
Central Department of Statistics, Saudi Arabia
Direction de la Prévision et de la Statistique, Sénégal
Management and Information Systems Division, Ministry of Information Technology and
Communication, Seychelles

Central Statistical Office, SierraLeone

Department of Statistics, Singapore

Statistical Office of the Slovak Republic

Statistical Office of the Republic of Slovenia
Statistics Office, Solomon Islands

Directorate of Statistics, Somalia

Statistics South Africa

Instituto Nacional de EstadRstica, Spain

Department of Census and Statistics, Sri Lanka
Department of Statistics, Sudan

General Bureau of Statistics, Suriname

Central Statistical Office, Swaziland

Statistics Sweden

Office Fédéral de la Statistique, Switzerland

Central Bureau of Statistics, Syrian Arab Republic
State Statistical Agency, Republic of Tajikistan
National Bureau of Statistics, United Republic of Tanzania
National Statistical Office, Thailand

Direction de la Statistique, Togo

Staatistics Department, Tonga

Central Statistical Office, Trinidad and Tobago
Institut National de la Statistique, Tunisia

State Institute of Statistics, Turkey

National Institute of Statistics and Forecasting, Republic of Turkmenistan
Statistics Department, Uganda

Ministry of Statistics of Ukraine

Statistical Department, United Arab Emirates
Office for National Statistics, United Kingdom
Office of Management and Budget, United States
Instituto Naciona de EstadRstica, Uruguay
Goskomprognozstat of the Republic of Uzbekistan
Statistics Office, Vanuatu

Oficina Central de EstadRstica e Inform<tica, Venezuela
General Statistical Office, Vietnam

Central Statistical Organization, Republic of Yemen
Central Statistical Office, Zambia

Central Statistical Office, Zimbabwe
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